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BEBLER B B R, AR E B Geik 2 A LU R AL (Rivoirard, 1994):
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THEI AR H EE R T IA FHE M L) (Rivoirard, 1994; f5tff, 1994).
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i E[H, (Y (X+h)|Y()]=p(h)"H, (Y (X)) @2
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Cov[H (Y (x)), H,(Y (x+h))]=E[H (Y ())H, (Y (x+h))] (23
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B fE 0 0.05 0.1 0.15 0.2 0.3
RRAIEE 0.206 0.248 0.312 0.382 0.460 0.623
OKiafr 45 0.105 0.107 0.118 0.197 0.280 0.338
DKIZT 45 # 0.179 0.187 0.230 0.270 0.340 0.431
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